4.14

Pasaran Hadapan dan Opsyen: Penunjuk Terpilih
Futures and Options Markets: Selected Indicators

Niaga Hadapan dan Opsyen KLSE CI/KLSE CI Futures and Options

Niaga Hadapan KLIBOR/KLIBOR Futures

Tempoh

Jumlah Urus Niaga

Total Turnover

Purata Urus Niaga Harian

Average Daily Turnover

Purata Urus Niaga Harian

Average Daily Turnover

Bukaan

Open Interest

During

1996
1997
1998
1999
2000
2001
2002
2003
2004
2005
2006

2005 Jan./ Jan.
Feb./ Feb.
Mac/ Mar.
Apr./ Apr.
Mei/ May
Jun/ Jun.
Jul./ Jul.
Ogos/ Aug.
Sept./ Sept.
Okt./ Oct.
Nov./ Nov.
Dis./ Dec.

2006 Jan./ Jan.
Feb./ Feb.
Mac/ Mar.
Apr./ Apr.
Mei/ May
Jun/June
Jul/Jul
Ogos/ Aug.
Sept./ Sept.
Okt./ Oct.
Nov./ Nov.
Dis./ Dec.

2007 Jan./ Jan.

77,281
382,974
771,244
436,678
367,291
288,092
233,863
331,218

1,088,419
1,111,575
1,628,043

85,435
62,065
99,765
96,953
80,014
87,415
109,230
115,116
97,790
95,176
93,162
89,454

114,490
101,152
112,274
117,670
165,827
137,054
156,106
124,668
127,861

99,764
167,173
204,004

238,513

312
1,544
3,135
1,762
1,507
1,187

938
1,331

4,441
4,417
6,618

4272
3,879
4,338
4,848
4,001
3,973
5,201
5,233
4,445
4,326
4,235
4,260

6,361
5,620
4,881
6,193
7,897
6,230
7,434
5,667
6,089
5,251
7,599
10,200

11,358

Bukaan Jumlah Urus Niaga
Open Interest Total Turnover
Bil Kontrak/No. of Contracts
1,312 40,933
7,614 76,382
1,650 24,738
2,847 28,994
2,702 44,812
2,009 54,914
2,422 64,307
4,169 119,659
11,249 141,969
14,224 162,592
23,503 272,502
10,401 22,463
10,564 11,667
11,830 27,092
14,812 16,075
11,286 4,913
13,252 12,359
15,502 8,578
14,654 5,604
15,106 11,118
16,448 16,820
19,016 10,368
17,814 15,535
18,524 16,089
20,732 10,312
21,404 24,697
23,159 43,887
26,680 22,015
23,426 15,865
24,452 42,107
23,404 32,780
24,940 22,318
24,644 13,313
26,044 24,769
24,621 4,350
30,134 29,720

273
309
101
115
181
225
254
477
591
649
1,102

1,123
729
1,178
804
246
562
408
255
505
765
471
740

894
573
1,074
2,310
1,048
721
2,005
1,490
1,063
701
1,126
218

1,415

3,162
1,946
3,092
5772
7,287
10,649
16,867
22,117
21,594
37,553
56,953

30,872
33,157
38,212
38,279
38,511
38,956
38,768
39,709
36,790
38,588
40,830
37,966

37,832
39,221
43,658
57,327
52,089
45,958
63,771
75,002
73,349
69,336
66,062
59,831

63,339

Sumber: Bursa Malaysia Derivatives Berhad.

Source: Bursa Malaysia Derivatives Berhad.




